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( United Kingdom Series) in 2002 459

Please note that Tables L to R — detailing Fledgling and AIM
constituent changes — are not included in this version of the note, but can be
found on the full version available in the ‘FTSE Library’ on FTSE
International Limited’s Internet website: http://www.ftse.com — as are the
full notes since that for 1994, and that for the current year, which is updated
every week or two.

Other changes not listed elsewhere — usually reflecting shares issued for
acquisitions, options, rights or scrip issues, or bought back and cancelled

Wwere:

100 250 SmallCap All-Share Fledgling AIM Total
January 7 15 17 39 36 45 120
February 9 13 24 46 27 39 112
March 9 15 25 49 24 45 128
April 3 24 31 58 24 47 129
May 5 13 27 45 22 45 112
June 11 12 16 39 19 45 103
July 5 15 21 41 30 57 128
August 2 15 18 35 38 33 106
September 9 18 31 58 11 44 113
October 4 18 21 43 32 63 138
November 7 11 23 41 20 46 107
December 3 11 17 31 22 58 111
2002 totals 74 180 271 525 305 567 1,397
2001 totals 64 236 330 630 342 528 1,500

2. CLASSIFICATION SYSTEM CHANGES

At the end of 2001, in accordance with a decision of the FTSE Global
Classification Committee announced on 1 October 2001, the ‘Distribution’
and ‘Packaging’ sectors were discontinued; the new sectors for the current
All-Share constituents are shown in Table F in the 2001 note in this series.
The ‘Pharmaceuticals’ sector was also renamed ‘Pharmaceuticals &
Biotechnology’, subdividing into those two new subsectors.

The changes agreed for 2003, announced on 1 October 2002, include the
discontinuation of the ‘Gas Distribution’ and ‘Water’ sectors, which become
two of the subsectors of a new ‘Utilities — Other’ sector. Two other sectors
are being renamed: ‘Leisure, Entertainment and Hotels’ becoming simply
‘Leisure & Hotels’, and ‘Media & Photography’ becomes ‘Media &
Entertainment’.
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SCHEDULE OF EVENTS PROVOKING ALL-SHARE INDICES CAPITAL CHANGES DURING 2002, AS SET OUT IN THE FOLLOWING
TABLES A TO H (but excluding those only affecting Tables C or F)

Event
number

1

2

[V SN OS]

—_
[eIN=le N |

12
13

14

Effective Tables
date concerned
18 March A, G, H
30 April A, C
10 May C, G(@), H(i)
29 May C, G(i), H(i)
24 June A, G, H, 1
28 June A, H(@i), HGi)#
2 July C, G(i), H(i)
26 July A, C
30 July C, H(i)

23 September A, G, H, |

18 October C, H(i)

21 October C,F,G(i),H(1)
23 December AtoH,I

30 December  C, F, H(i)

Description of the event

Quarterly changes determined at the meeting of the FTSE European/Middle East/Africa
Regional Committee held on 6 March.

Reconstruction (effective 29 April) of Charter European Trust (250) into Charter Pan-European
Trust.

Acquisition of Enterprise Oil (FTSE 100) by Shell Resources (part of Royal Dutch/Shell group).
Acquisition of Innogy Holdings (FTSE 100) by RWE (of Germany).

Quarterly changes determined at the meeting of the FTSE European/Middle East/Africa
Regional Committee held on 12 June.

Railtrack Group (deleted @ nil value on administration on 10 October 2001) reinstated in FTSE
250 @ nil value;

# two working days later (on 2 July), the number of FTSE 250 constituents was restored to 250
(Ground Rule 7.5).

Acquisition of Powergen (FTSE 100) by E.ON (of Germany).

Reconstruction of Govett Strategic Investment Trust (250) into Govett Strategic Trust.
Acquisition of Brake Bros. by CDRP Acquisitions.

Quarterly changes determined at the meeting of the FTSE European/Middle East/Africa
Regional Committee held on 11 September.

Acquisition of Arcadia Group (FTSE 250) by Taveta Investments.

Acquisition of Lattice Group (FTSE 100) by National Grid Group > National Grid Transco.
Annual and quarterly changes determined at the meeting of the FTSE European/Middle East/
Africa Regional Committee held on 11 December.

Merger of Logica and CMG — forming LogicaCMG.

09%
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Table A. All-Share Index constituents added in 2002

Date Event Constituent Section Capitalisation Industry classification Ranking at
£m review
18 March 1 Minorplanet Systems SmallCap 236.1 Transport 422
30 April 2 Charter Pan-European Trust 250 76.3 Investment Companies -
24 June 5 Xstrata 100 2,344.1 Mining 91
Venture Production (weighting 75%) SmallCap 190.3 Health 446
28 June 6  Railtrack Group 250 0 Transport -
26 July 8  Govett Strategic Trust 250 66.2 Investment Companies -
23 September 10 William Hill 250 1,054.5 Leisure, Entertainment & Hotels 134
Burberry Group (weighting 30%) 250 1,125.0 General Retailers 143
John Wood Group (weighting 40%) 250 959.4 Oil & Gas 150
Intertek Testing Services 250 635.0 Support Services 182
Investec plc 250 602.7 Speciality & Other Finance 191
HMYV Group 250 579.7 General Retailers 201
Punch Taverns 250 601.4 Leisure, Entertainment & Hotels 204
Aquarius Platinum SmallCap 217.3 Mining 365
Tribal Group (weighting 75%) SmallCap 143.4 Support Services 463
23 December 13 Second Alliance Trust 250 393.6 Investment Companies 242
Candover Investments 250 251.1 Investment Companies 317
Beazley Group SmallCap 227.2 Insurance 351
Goshawk Insurance Holdings SmallCap 222.4 Insurance 362
St Modwen Properties (weighting 75%)  SmallCap 209.6 Real Estate 378
Big Yellow Group (weighting 40%) SmallCap 91.5 Support Services 527
Charles Taylor Consulting SmallCap 86.0 Speciality & Other Finance 542
(weighting 75%)
Tribune Trust Ordinary Shares SmallCap 78.8 Investment Companies 563
(treated as separate constituent from Index shares line)
DeticaGroup (weighting 75%) SmallCap 80.0 Software & Computer Services 580
Metal Bulletin SmallCap 70.2 Media & Photography 587
Corin Group SmallCap 55.0 Health 641
Wilmington Group (weighting 75%) SmallCap 60.8 Media & Photography 652
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Table B. Fledgling constituents promoted to the SmallCap Index
(and consequently to the All-Share Index) on 23 December 2002

Constituent

NHP

Ebookers (weighting 50%)

Kiln (weighting 75%)

Danka Business Systems

ITE Group (weighting 75%)
Express Dairies

Richmond Foods (weighting 75%)
Thorntons

Costain Group (weighting 30%)
James Fisher & Sons

Hardy Underwriting Group

ScS Upholstery (weighting 75%)
Belhaven Group

European Motor Holdings
Castings

Molins

Isotron

Bett Brothers (weighting 50%)
Radstone Technology

Dresdner RCM Endowment Policy Trust 2003
Queens Moat Houses

Antisoma (weighting 75%)

City Merchants High Yield Trust
Dawson Holdings

Ennstone

Wyndeham Press Group

Bell Group (weighting 75%)
Severfield-Rowen

Atrium Underwriting (weighting 75%)
Dyson Group

T Clarke

Capitalisation
£m
214.9
197.1
205.0
184.4
99.3
95.6
95.7
100.9
85.1
78.5
75.6
76.2
75.6
65.6
71.4
68.6
66.9
66.4
63.0
64.5
61.3
60.6
62.2
61.9
65.6
61.4
64.8
54.3
62.4
60.4
51.7

Industry classification

Real Estate

General Retailers

Insurance

Support Services

Media & Photography

Food Producers & Processors
Food Producers & Processors
Food & Drug Retailers
Construction & Building Materials
Transport

Insurance

General Retailers

Leisure, Entertainment & Hotels
Automobiles & Parts

Engineering & Machinery
Engineering & Machinery

Health

Construction & Building Materials
Information Technology Hardware
Investment Companies

Leisure, Entertainment & Hotels
Pharmaceuticals & Biotechnology
Investment Companies

Support Services

Construction & Building Materials
Media & Photography

Support Services

Engineering & Machinery
Insurance

Chemicals

Construction & Building Materials

Ranking at
review
372
377
390
410
499
514
518
519
562
565
568
574
579
581
589
596
599
601
606
607
609
618
619
621
625
630
635
636
638
643
645

(417
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Table B (continued).

Fledgling constituents promoted to the SmallCap Index

(and consequently to the All-Share Index) on 23 December 2002

Constituent

Xenova Group

Lookers (weighting 75%)

Mice Group

Burtonwood Brewery (weighting 75%)

Secure Trust Banking Group (weighting 75%)

Plasmon

Invesco Perpetual U.K. Smaller Companies
Investment Trust

Capitalisation
£m
65.7
52.4
60.4
53.6
52.0
55.5
49.3

Industry classification

Pharmaceuticals & Biotechnology
Automobiles & Parts

Support Services

Leisure, Entertainment & Hotels
Speciality & Other Finance
Information Technology Hardware
Investment Companies

Ranking at
review
647
649
650
651
662
664
667
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Table C. All-Share Index constituents deleted during 2002
Date Constituent Section Capitalisation Industry classification Control acquired by
£m
6 February Lynx Group SmallCap 213.0 Software & Computer Services Skandia Insurance (of Sweden)
16 April Sportsworld Media Group SmallCap 0 Media & Photography on appointment of receivers
30 April Charter European Trust 250 309.5 Investment Companies reconstruction into Charter
Pan-European Trust
10 May Enterprise Oil 100 3,496.9 Oil & Gas Shell Resources
21 May Dixon Motors SmallCap 109.0 Automobiles & Parts Lombard North Central
29 May Innogy Holdings 100 3,063.4 Electricity RWE (of Germany)
19 June Prowting SmallCap 139.0 Construction & Building Westbury
Materials
2 July Powergen 100 4,962.6 Electricity E.ON (of Germany)
3 July Druck Holdings SmallCap 111.7 Electronic & Electrical GE Measurement & Sensing
Equipment
Guardian iT SmallCap 55.5 Software & Computer Services SunGard Data Systems
(of the U.S.A.)
S July Saville Gordon Estates SmallCap 190.4 Real Estate Chambercroft
15 July Beeson Gregory Group SmallCap 53.2 Speciality & Other Finance The Evolution Group
16 July AIT Group SmallCap 6.7 Software & Computer Services prolonged suspension
(18 June: to AIM 9 Sept.)
17 July Esporta SmallCap 143.6 Leisure, Entertainment & Duke Street Capital
Hotels Investment
19 July Energis (weighting 75%) SmallCap 0 Telecommunication Services  appointment of receivers
26 July Govett Strategic Investment 250 307.5 Investment Companies reconstruction into Govett
Trust Strategic Trust
30 July Brake Bros (weighting 75%) 250 428.0 Food Producers & Processors CDRP Acquisitions
2 August Budgens SmallCap 230.3 Food & Drug Retailers Musgrave Investments
(of Ireland)
3 September ~ Gullane Entertainment SmallCap 129.6 Media & Photography HIT Entertainment
7 October Health Clinic SmallCap 0 Health prolonged suspension
(since 13 September)
18 October Arcadia Group 250 785.2 General Retailers Taveta Investments
21 October Lattice Group 100 5,870.9 Gas Distribution National Grid Group >

National Grid Transco

1%
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Date

22 October

23 October
5 December

9 December

16 December
19 December

23 December

30 December

Table C (continued).

Constituent

Parthus Technologies

Grantchester Holdings
SFI Group

Harvey Nichols Group
(weighting 50%)

William Baird

Aortech International

Advance Developing Markets
Domnick Hunter Group
Hansa Trust

Ordinary (50% wtg.) £18.1m & A Ord £36.1m)

Martin Currie Capital Return
Trust
(A: £53.5m & B: £30.6m)

RT Group

CMG

Section

SmallCap

SmallCap
SmallCap

SmallCap
SmallCap
SmallCap

SmallCap
SmallCap
SmallCap

SmallCap

250
250

Capitalisation
£m

63.3

173.3
0

136.1
14.7
3.4

81.5
89.6
54.2

84.1

1,297.8
443.7

Industry classification

Investment Technology
Hardware

Real Estate

Leisure, Entertainment &
Hotels

General Retailers

General Retailers
Health

Investment Companies
Engineering & Machinery
Investment Companies

Investment Companies
Speciality & Other Finance

Software & Computer
Services

All-Share Index constituents deleted during 2002

Control acquired by

merging into ParthusCeva
Inc.

Hammerson

prolonged suspension
(since 12 November)

Broad Gain (U.K.)

Jacques Vert

delisted, prior to joining the
Alternative Investment
Market

inadequate liquidity

inadequate liquidity

inadequate liquidity

inadequate liquidity

voluntary liquidation
Logica > LogicaCMG
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Table D. SmallCap (and consequently All-Share) Index constituents relegated to the Fledgling Index
on 23 December 2002

Constituent

Charles Stanley Group (weighting 75%)
Axon Group (weighting 75%)
Imagination Technologies Group
Wiggins Group

Scipher (weighting 75%)

Scapa Group

Merrill Lynch New Energy Technology

JPMorgan Fleming Income & Capital Inv. Tr.

International Biotechnology Trust
Torotrak

Whitehead Mann Group (weighting 75%)
Parity Group

Medisys

Jupiter Dividend & Growth Trust
Volex Group

WSP Group

ECsoft Group

British Biotech

Hercules Property Services

Baltimore Technologies

Innovation Group (weighting 75%)
Eurodis Electron

Edinburgh Small Companies Trust
Chime Communications (weighting 75%)
CML Microsystems (weighting 75%)
NSB Retail Systems

AIM Trust

IFX Power (weighting 50%)

ML Laboratories (weighting 75%)
Corporate Services Group

Capitalisation

£m

40.3
29.4
29.4
28.3
29.5
31.8
32.0
27.6
29.5
21.7
28.2
24.9
28.2
24.8
27.1
19.7
33.5
16.7
20.3
15.4
21.9
20.4
243
223
20.1
20.1
20.1
17.4
16.1
233

Industry classification

Speciality & Other Finance
Software & Computer Services
Information Technology Hardware
Construction & Building Materials
Information Technology Hardware
Chemicals

Investment Companies

Investment Companies

Investment Companies
Automobiles & Parts

Support Services

Software & Support Services
Health

Investment Companies

Electronic & Electrical Equipment
Support Services

Software & Computer Services
Pharmaceuticals & Biotechnology
Support Services

Software & Computer Services
Software & Computer Services
Electronic & Electrical Equipment
Investment Companies

Media & Photography
Information Technology Hardware
Software & Computer Services
Investment Companies

Electronic & Electrical Equipment
Pharmaceuticals & Biotechnology
Support Services

Ranking at
review

704
753
754
757
768
773
781
782
787
789
797
799
803
809
812
817
820
821
828
836
842
843
848
865
866
872
878
885
901
904

N
N
N
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Table D (continued). SmallCap (and consequently All-Share) Index constituents relegated to the
Fledgling Index on 23 December 2002

Constituent

Penna Consulting

Trafficmaster

Eyretel (weighting 75%)

IQE (weighting 50%)

Oxford Biomedica

Microgen

Xaar

Fibernet

Avesco

Indigo Vision Group

Affinity Internet Holdings (weighting 75%)
Macro 4

Telework Systems (weighting 40%)

KS Biomedix (weighting 50%)

Alkane Energy (weighting 50%)

PPL Therapeutics

Weston Medical Group

Jupiter Financial & Income Trust
London Pacific Group (weighting 75%)
Motion Media

Royal London U.K. Equity & Income Trust
Gartmore Distribution Trust

Capitalisation
£m

16.4
15.4
14.5
13.5
14.8
11.1
14.6
12.9
12.1
12.3
11.5

Industry classification

Support Services

Transport

Software & Computer Services
Information Technology Hardware
Pharmaceuticals & Biotechnology
Software & Computer Services
Electronic & Electrical Equipment
Telecommunication Services
Media & Photography

Software & Computer Services
Software & Computer Services
Software & Computer Services
Software & Computer Services
Pharmaceuticals & Biotechnology
Oil & Gas

Pharmaceuticals & Biotechnology
Pharmaceuticals & Biotechnology
Investment Companies

Speciality & Other Finance
Information Technology Hardware
Investment Companies
Investment Companies

Ranking at
review

906
908
911
917
925
921
933
939
977
1013
1014
1039
1045
1084
1092
1096
1101
1109
1170
1186
1244
1267
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Table E. All-Share Index constituents reclassified in 2002

The year end reclassifications at the end of 2001 reflecting the discontinuation of the ‘Distributors’ and ‘Packaging’ sectors, and also the
renaming of the ‘Pharmaceuticals’ sector to ‘Pharmaceuticals & Biotechnology’ are set out in the 2001 note in this series (although the

individual constituents in the old renamed ‘Pharmaceuticals’ sector were not listed separately).

The year end reclassifications at the end of 2002 include the discontinuation of the ‘Gas Distribution’ and ‘Water’ sectors, which
become two of the subsectors of a new ‘Utilities — Other’ sector. Two other sectors are being renamed: ‘Leisure, Entertainment and Hotels’
becoming simply ‘Leisure & Hotels’, and ‘Media & Photography’ becomes ‘Media & Entertainment’; other changes derive from the

discontinuation of the ‘Home Entertainment’ subsector of the former of those sectors.

Date Constituent

18 March Acal
Compass Group

22 April Minorplanet Systems

19 August Dicom Group
21 October Railtrack Group

18 November Countrywide Assurance

Group
John Laing

23 December Babcock International

Group
Year end Alba
AWG

Bristol Water Holdings

Centrica

Eidos

Games Workshop
Group

International Energy

Group
Kelda Group

National Grid Transco
Pace Micro Technology

Pennon Group
Severn Trent
United Utilities

Section

SmallCap
100
SmallCap
SmallCap
250
250

250
SmallCap

250
250
SmallCap
100
SmallCap
SmallCap

SmallCap

250
100
SmallCap
250
100
100

From

Electronic & Electrical Equipment
Leisure, Entertainment & Hotels
Transport

Information Technology Hardware
Transport

Life Assurance

Construction & Building Materials
Engineering & Machinery

Electronic & Electrical Equipment
Water

Water

Gas Distribution

Leisure, Entertainment & Hotels
Leisure, Entertainment & Hotels

Gas Distribution

Water

Electricity

Electronic & Electrical Equipment
Water

Water

Water

To

Support Services

Support Services

Electronic & Electrical Equipment
Software & Computer Services
Speciality & Other Finance
Speciality & Other Finance

Support Services
Support Services

Household Goods & Textiles
Utilities — Other

Utilities — Other

Utilities — Other

Software & Computer Services
Household Goods & Textiles

Utilities — Other

Utilities — Other
Utilities — Other
Household Goods & Textiles
Utilities — Other
Utilities — Other
Utilities — Other

897
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Table F. All-Share Index constituents’ name changes, reconstructions, etc. in 2002

Former name

Airtours

Britannic

CGNU

The Electronics Boutique

English & Scottish Investors

The Fleming American Investment Trust

The Fleming Asian Investment Trust

The Fleming Emerging Markets Investment
Trust

The Fleming European Fledgeling Investment

Trust

The Fleming Income & Capital Investment Trust

The Fleming Japanese Smaller Companies Inv.

Trust

The Fleming Overseas Investment Trust

The Fleming Smaller Companies Investment
Trust

The Fleming U.S. Discovery Investment Trust

Foreign & Colonial Emerging Markets
Investment Trust

Foreign & Colonial PEP & ISA Trust

Foreign & Colonial U.S. Smaller Companies

Friends Ivory & Sime

Gartmore Monthly Income Trust

Grampian Holdings

Iceland Group

John Davis Sports

Land Securities

Lex Service
Logica

Section

250
250
100
250
SmallCap
250
SmallCap
SmallCap

SmallCap
SmallCap
SmallCap

250
SmallCap

SmallCap
SmallCap

SmallCap
SmallCap
250
SmallCap
SmallCap
250
SmallCap
100

250
250

Date effective

8 February
29 April
2 July
12 April
5 April
1 May
19 February
4 December

25 July
6 March
31 July

3 December
4 December

17 May
24 December

5 February
11 December
30 September
17 May
22 January

1 March
15 October

6 September

2 September
30 December

New name

MyTravel Group

Britannic Group

Aviva

Game Group

Gartmore Global Trust

JPMorgan Fleming American Investment Trust

JPMorgan Fleming Asian Investment Trust

JPMorgan Fleming Emerging Markets Investment
Trust

JPMorgan Fleming European Fledgeling Investment
Trust

JPMorgan Fleming Income & Capital Investment
Trust

JPMorgan Fleming Japanese Smaller Companies
Investment Trust

JPMorgan Fleming Overseas Investment Trust

JPMorgan Fleming Smaller Companies Investment
Trust

JPMorgan Fleming U.S. Discovery Investment Trust

F&C Emerging Markets Investment Trust

F&C PEP & ISA Trust

F&C U.S. Smaller Companies

ISIS Asset Management

Gartmore Distribution Trust (reconstruction)

The Malcolm Group

The Big Food Group

The John David Group

Land Securities Group (reconstruction involving issue
of redeemable B shares)

RAC

LogicaCMG (on implementation of merger)
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Table F (continued). All-Share Index constituents’ name changes, reconstructions, etc. in 2002

Former name Section
Marks & Spencer 100
Mentmore Abbey SmallCap
John Mowlem & Co. SmallCap
National Grid Group 100
Ockham Holdings SmallCap
Paterson Zochonis (Ordinary & A lines) SmallCap
Railtrack Group 250
Reed International 100
South African Breweries 100
Thus 250
Vosper Thornycroft 250
Wilson (Connolly) Holdings 250

Date effective
19 March

16 September
Year end
21 October

6 September
6 June
23 October
22 April
10 July
15 March
8 July
11 June

New name

Marks & Spencer Group (reconstruction involving
issue of redeemable B shares)

Mentmore

Mowlem

National Grid Transco
(on merger with Lattice Group)

Highway Insurance Holdings

PZ Cussons

RT Group

Reed Elsevier plc

SABmiller

Thus Group

VT Group

Wilson Connolly Holdings

Next plc reconstructed itself on 25 November as Next Group plc, but the name immediately reverted to Next plc.

0Ly
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Table G. Constituents moving between the FTSE 100 and 250 Indices during 2002

(1) Constituents promoted to the FTSE 100 Index from the 250 Index

Date

18 March
10 May
29 May
24 June

2 July
23 September

21 October
23 December

Event

[ R

7
10

12
13

Ranking at review

94

90
92
90
92
93

89
90
92

Constituent

Corus Group

Exel

GKN

Johnson Matthey

Bunzl

Bradford & Bingley

Rexam

Tomkins

Alliance Unichem
(weighting 75%)

EMAP

Liberty International

British Airways

Whitbread

Industry classification

Steel & Other Metals
Transport

Automobiles & Parts
Chemicals

Support Services

Banks

Support Services
Engineering & Machinery
Health

Media & Photography

Real Estate

Transport

Leisure, Entertainment & Hotels

(i1) Constituents relegated from the FTSE 100 Index to the 250 Index

Date

18 March
24 June

23 September

23 December

Event

10

13

Ranking at review

115
170
115
111
121
114
111
154
133
130

Constituent

Celltech Group
Logica
Electrocomponents
ARM Holdings
International Power
EMI Group

British Airways
Corus Group

Cable & Wireless
Brambles Industries

Industry classification

Pharmaceuticals & Biotechnology
Software & Computer Services
Support Services

Information Technology Hardware
Electricity

Media & Photography

Transport

Steel & Other Metals
Telecommunication Services
Support Services

Capitalisation
£m
2,715.3
2,658.2
2,490.9
2,252.6
2,284.8
2,194.1
1,788.8
1,793.6
1,878.8

1,833.9
1,784.8
1,568.9
1,603.4

Capitalisation
£m
1,688.5

886.0
1,640.5
1,456.9
1,094.7
1,300.2
1,222.7

811.5
1,083.9
1,070.4
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Table H. Constituents moving between the FTSE 250 and SmallCap Indices during 2002
(1) Constituents promoted to the FTSE 250 Index from the SmallCap Index

Date Event

18 March 1
10 May 3
29 May 4
24 June 5

2 July 7
30 July 9
23 September 10

18 October 11
21 October 12
23 December 13

Ranking at review

283
298
310
313
321
326
327

315
329

330

331
332
336
340

272
294

323
327

238
296

304
315

Constituent

New Look Group

SIG

Westbury

Acambis

Northgate

Medisys

Paragon Group of Companies

John Mowlem

Ultraframe

Enodis

Aberforth Smaller Companies
Trust

P Z Cussons

(Ord. line £185.8m, A Ord line £119.4m)

(weighting 75% (each line))

Quintain Estates & Development

Ultra Electronics Holdings
Hiscox

Rathbone Brothers

John Laing

T & S Stores

Amlin

BRIT Insurance Holdings
TR Property Investment Trust
Abbot Group
Holidaybreak

Grainger Trust
Wellington Underwriting
Soco International

Industry classification

General Retailers

Construction & Building Materials
Construction & Building Materials
Pharmaceuticals & Biotechnology
Transport

Health

Speciality & Other Finance
Construction & Building Materials
Construction & Building Materials
Construction & Building Materials
Investment Companies

Personal Care & Household Products

Real Estate

Aerospace & Defence

Insurance

Speciality & Other Finance
Construction & Building Materials
Food & Drug Retailers
Insurance

Insurance

Investment Companies

Oil & Gas

Leisure, Entertainment & Hotels
Real Estate

Insurance

Oil & Gas

LastMinute.com (weighting 75%) General Retailers

Wembley

Leisure, Entertainment & Hotels

Capitalisation
£m

390.0
373.5
329.1
344.4
321.3
278.0
316.3
333.0
338.7
365.6
309.9

305.2

306.6
299.0
311.2
279.4
307.3
265.5
371.4
309.8
256.7
250.6
284.5
264.1
364.7
285.6
244.6
238.9

Ly
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Table H (continued). Constituents moving between the FTSE 250 and SmallCap Indices during 2002

(i) Constituents promoted to the FTSE 250 Index from the SmallCap Index (continued)

Date Event Ranking at review Constituent Industry classification

23 December 322 Aquarius Platinum Mining

(continued) 324 Laird Group Electronic & Electrical Equipment
327 Cox Insurance Holdings Insurance

(weighting 75%)

330 Autonomy Corp. Software & Computer Services
331 Alba (weighting 75%) Electronic & Electrical Equipment
335 Informa Group Media & Photography
341 Law Debenture Corp. Investment Companies

30 December 14 - Beazley Group Insurance

(i) Constituents relegated from the FTSE 250 Index to the SmallCap Index

Date Event  Ranking at review Constituent Industry classification
18 March 1 751 Energis Telecommunication Services
480 Regus Business Support Services
478 Thus Group Telecommunication Services
441 Eidos Leisure, Entertainment & Hotels
395 Pace Micro Technology Electronic & Electrical Equipment
379 Henderson Smaller Companies  Investment Companies
Investment Trust
378 Oxford Glycosciences Pharmaceuticals & Biotechnology
24 June 5 686 Charter Pan-European Trust Investment Companies
546 Filtronic Information Technology Hardware
508 Telewest Communications Telecommunication Services
(weighting 75%)
480 TTP Communications Information Technology Hardware
473 Medisys Health
441 London Bridge Software Software & Computer Services

Holdings (weighting 75%)

Capitalisation
£m

241.8
211.0
244.6

207.4
213.7
219.7
223.7
228.3

Capitalisation
£m
52.7
200.3
137.7
187.2
231.2
242.3

233.1
61.9
102.8
89.4

143.1
171.1
144.2
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Table H (continued).

Date

24 June
(continued)
2 July

23 September

23 December

Event

5

6

10

13

Constituents moving between the FTSE 250 and SmallCap Indices during 2002
(i1) Constituents relegated from the FTSE 250 Index to the SmallCap Index (continued)

Ranking at review

431
385

669
645

592
458
452
439

415
403
391
390

387

571
498
479
469
460
422
420
418
407
403
395

389

Constituent

Marconi

Psion

Innovation Group
(weighting 75%)

Govett Strategic Trust

Marlborough Stirling
(weighting 75%)

Anite Group

The Big Food Group

British Energy

Autonomy Corporation
(see Table K)

Torex

Morgan Crucible

Informa Group

Scottish Radio Holdings
(weighting 75%)

Henderson Electric & General
Investment

Amey

W S Atkins

BTG

Aberdeen Asset Management

MyTravel Group

John Mowlem

Fitness First

Cordiant Communications

First Technology

Spirent

Cambridge Antibody
Technology Group

Scottish American Investment

Industry classification

Information Technology Hardware
Information Technology Hardware
Software & Computer Services

Investment Companies
Software & Computer Services

Software & Computer Services
Food & Drug Retailers
Electricity

Software & Computer Services

Software & Computer services
Engineering & Machinery
Media & Photography

Media & Photography

Investment Companies

Support Services

Support Services

Support Services

Speciality & Other Finance
Leisure, Entertainment & Hotels
Construction & Building Materials
Leisure, Entertainment & Hotels
Media & Photography

Electronic & Electrical Equipment
Information Technology Hardware
Pharmaceuticals & Biotechnology

Investment Companies

Capitalisation
£m
148.7
215.5
174.9

54.3
54.1

63.0
134.5
59.0
127.5

129.7
140.3
205.0
191.4

176.3

78.0

97.6
112.6
120.8
108.1
143.4
161.3
129.3
158.7
153.6
173.7

179.1

SOIPUT 2ADYS SILIDNIIY S LA Y} UO SIJON


https://doi.org/10.1017/S1357321700004244

ssald AusiaAun aBpuguied Ag auluo paysiiand vyzy0000£LZELSELS/LLOL 0L/Bi0"10p//:5dny

Effective Date

1 February

20 March
28 March
22 May
24 June

6 September
23 September

24 October
13 November

2 December
23 December

Table 1.

Constituent

British Polythene Industries
Parthus Technologies
Scipher

Telework Systems

TTP Communications

Thus Group

English & Scottish Investors
British Sky Broadcasting
Liontrust Asset Management
New Look Group

Tops Estates
LastMinute.com

Affinity Internet Holdings
Autonomy Corporation
John David Sports

South Staffordshire Group

SMG

John Wood Group
Brunner Investment Trust
NCipher

Weighting changes implemented during 2002

75%
75%
40%
100%
100%
100%
75%
100%
75%
50%
75%
75%
100%
75%
100%

100%
50%
75%

100%

Section Change
SmallCap from 75% to 100%
SmallCap 50%
SmallCap 50%
SmallCap 30%
250 30%
SmallCap 50%
SmallCap 75%
100 50%
SmallCap 75%
250 100%
SmallCap 75%
SmallCap 50%
SmallCap 50%
see Table H(ii) 75%
SmallCap 40%
250 75%
250 75%
250 40%
SmallCap 100%
SmallCap 40%

as part of continuous review process

on full demerger from Scottish Power
following tender offer as part of reconstruction
following placing of Vivendi Universal holding

following acquisition of Travelprice.com

following sale of General Utilities

(sub. of Vivendi Env.) holding
following sale of Telewest 16.9% holding
expiry of lock-in clause
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Table J.

Rank

(S R

Notes on the FTSE Actuaries Share Indices

weightings 100% (unless otherwise indicated)

Company

BP

Vodafone Group

GlaxoSmithKline

HSBC Holdings

Royal Bank of Scotland
Group

‘Shell’ Transport & Trading

AstraZeneca

Barclays

Lloyds TSB Group

HBOS

Diageo

Unilever plc

BT Group

National Grid Transco

Tesco

Anglo American

Rio Tinto plc

British American Tobacco
(weighting 75%)

Aviva

BG Group

British Sky Broadcasting
Group (wtg.50%)

Prudential

Reckitt Benckiser

Standard Chartered

BHP Billiton plc

Cadbury Schweppes

Imperial Tobacco Group

Abbey National

Compass Group

Marks & Spencer Group

Centrica

Reed Elsevier

Scottish Power

Legal & General Group

Scottish & Southern Energy

Kingfisher

GUS

WPP Group

BAA

Boots Co.

Pearson

BOC Group

Sabmiller

Allied Domecq

£m

95,425
76,891
71,874
64,744
42,966

39,809
38,408
25,258
24,816
24,740
21,478
17,204
16,907
14,112
13,586
13,537
13,198
10,136

9,963
9,393
9,282

8,692
8,436
8,226
8,188
7,958
7,695
7,308
7,308
7,264
7,219
6,708
6,699
6,225
5,821
5,813
5,805
5,460
5,347
4,949
4,573
4,414
4,409
4,393

https://doi.org/10.1017/51357321700004244 Published online by Cambridge University Press

Capitalisation Rank

Company Capitalisation
£m
Six Continents 4,357
Rentokil Initial 4,143
J Sainsbury (weighting 75%) 4,027
Gallaher Group 4,005
Scottish & Newcastle 3,949
Amersham 3,891
Smiths Group 3,864
mmo, 3,836
BAE Systems 3,768
Land Securities Group 3,651
Alliance & Leicester 3,602
Smith & Nephew 3,526
United Utilities 3,469
Wm. Morrison 3,373
Supermarkets
3i Group 3,363
Old Mutual 3,328
Amvescap 3,145
Wolseley 2,999
P & O Princess Cruises 2,985
Dixons Group 2,805
Northern Rock 2,780
Man Group 2,757
Imperial Chemical 2,740
Industries
Hilton Group 2,634
Reuters Group 2,535
Severn Trent 2,376
Associated British Foods 2,328
(weighting 50%)
British Land 2,317
Safeway 2,236
Granada 2,208
Next 2,155
Friends Provident 2,065
Exel 2,043
Hanson 2,029
Bradford & Bingley 1,918
Shire Pharmaceuticals 1,907
Group
Emap 1,900
Invensys 1,846
Rexam 1,842
Bunzl 1,765.7
Liberty International 1,765.5
Johnson Matthey 1,756
Rolls-Royce 1,730

FTSE 100 Index constituents at the end of 2002 (31 December);
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( United Kingdom Series) in 2002 477
Table J (continued). FTSE 100 Index constituents at the end of 2002
(31 December); weightings 100% (unless otherwise indicated)
Company Capitalisation Rank Company Capitalisation
£m £m
Royal & Sun Alliance 1,729 96 British Airways 1,461
Insurance Group 97 Canary Wharf Group 1,380
Sage Group 1,685 98 Xstrata (weighting 75%) 1,230
Daily Mail & General Trust 1,662 99 Schroders
A shares Voting shares (wtg. 75%) 866
Capita Group 1,647 Non-Voting shares 338 1,204
Hays 1,605 100 Alliance UniChem 1,150
Whitbread 1,599 (weighting 75%)
Tomkins 1,470.5
GKN 1,470.0 Aggregate Capitalisation 943,888
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Table K. FTSE Actuaries Share Indices, equity levels, etc., at 31 December 2002

Number of

constituents
FTSE 100 100
FTSE 250 250
FTSE 250 ex Investment Companies 214
FTSE 350 350
FTSE 350 ex Investment Companies 313
FTSE 350 Higher Yield 145
FTSE 350 Lower Yield 205
FTSE SmallCap 349
FTSE SmallCap ex Investment Companies 272
FTSE All-Share 699
FTSE All-Share ex Investment Companies 585
FTSE All-Share ex Multinationals 634
FTSE Fledgling 562
FTSE Fledgling ex Investment Companies 411
FTSE All-Small 911
FTSE All-Small ex Investment Companies 683
FTSE AIM 677

Base values for the Indices, other than the Total Return Indices, on this and the following page:
100.00 on 10.4.1962*: FTSE All-Share, and Non-Financials
* this ‘rather strange’ date was the base date for the original Selwyn Lloyd ‘Short-term’ Capital Gains Tax

1000.00 on 31.12.1983: FTSE 100

Index
number

3940.4
4319.3
4428.9
1938.1
1938.3
2403.7
1443.0
1820.58
1819.82
1893.73
1895.31
652.02

1676.62
2079.66
1162.71
1226.66

602.9

Year
carlier

(31.12.01)

5217.4
5939.1
6097.4
25782
25763
2987.1
2131.0
2579.15
2589.21
2523.88
2523.27
879.66

2054.71
2305.28
1592.47
1653.28

897.8

9 (]
change
during

2002

—24.48
-27.27
—-27.36
—24.83
—24.76
—19.53
-32.29
—29.41
-29.72
—24.97
—24.89
—25.88

—18.40

-9.79
—26.99
—25.80

—32.85

Euro
index
number

4720.1
5174.1
5305.4
2321.7
23219
2879.4
1728.5
2180.84
2179.92
2268.46
2270.36
647.34

2008.39
2491.18
1392.79
1469.39

7222

1412.60 on 31.12.1985: FTSE 250 both cum and ex Investment Companies
682.94 on 31.12.1985: FTSE 350 cum Investment Companies, and 350 Higher & Lower Yields

1363.79 on 31.12.1992: FTSE SmallCap both cum and ex Investment Companies

Actual
dividend
yield %

3.55
3.63
375
3.56
3.58
4.77
2.40
3.20
3.47
3.55
3.58
3.89

4.00
3.19
3.36
3.42

0.95

Cover

1.59
111
1.12
1.53
1.54
1.30
1.97
neg.
neg.
1.45
1.46
1.32

neg.
neg.
neg.
neg.

neg.

Price
earnings
ratio
17.73
2491
23.85
18.36
18.19
16.14
21.15
neg.
neg.
19.38
19.14
19.51

neg.
neg.
neg.
neg.

neg.

XD
adj.
2002
140.97
160.85
170.75
69.68
70.01
109.94
34.45
57.14
60.55
67.82
68.32
25.47

58.61
57.93
37.48
39.25

7.68

1000.00 on 30.12.1994: FTSE Fledgling & All-Small both cum and ex Investment Companies and FTSE AIM
2208.01 on 12.5.1997: FTSE All-Share ex Investment Companies (being the cum Investment Trust value on that day)
2247.50 on 12.5.1997: FTSE 350 ex Investment Companies (being the cum Investment Trust value on that day)
1000.00 on 31.12.1997: FTSE Information Technology
1000.00 on  30.9.1999: FTSE All-Share ex Multinationals
1000.00 on 31.12.1985: All other Indices, except the Total Return Indices. (Most Industry Sectors were worked back to this date, after the comprehensive changes
to the industry classification system made on 1 April 1999: most had originally been based at 100.00 on 10.4.1962%)

For the Total Return Indices, the base values were:
1000.00 on 30.12.1994: FTSE Fledgling & All-Small, both cum and ex Investment Companies
1000.00 on 12.5.1997: FTSE All-Share ex Investment Companies, FTSE 350 ex Investment Companies and FTSE AIM
1000.00 on 31.12.1997: FTSE Information Technology
1000.00 on 30.9.1999: FTSE All-Share ex Multinationals
1000.00 on 31.12.1993: All other Total Return Indices

2002
high
5323.76
6198.13
6367.93
2635.19
2632.82
3253.22
2184.38
2662.76
2669.78
2580.00
2578.81

919.26

2113.55
2448.90
1642.75
1703.62

903.10

2002
low

3671.13
4089.32
4202.28
1821.14
1821.67
2299.49
1332.11
1701.10
1712.07
1782.57
1784.15

617.56

1511.21
1849.53
1076.78
1139.03

582.92

Capitalisation
(£m) at
31.12.2002

943.888.20
126,479.69
111,434.32
1,070,367.89
1,051,959.21
524.818.84
545,549.04
32,539.05
25,624.82
1,102,906.93
1,077,584.04
468,507.64

8,179.04
5,632.27
40,718.09
31,257.09

9.814.87

% of
All-
Share
Index

85.58
11.47
10.10
97.05
95.38
47.59
49.46
2.95
2.32
100.00
97.70
42.48

Total
return
index

1927.07
2094.72
2167.94
1940.03

995.87
2141.46
1125.56
1787.19
1815.26
1924.39

991.75

711.70

2124.48
2635.97
1460.97
1556.82

569.33

12.5.1997 was the day when the

All-Share Index went ‘real time’

8Ly
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Table K (continued).

FTSE Actuaries Industry Sectors

RESOURCES

Mining

Oil & Gas

BASIC INDUSTRIES

Chemicals

Construction & Building Materials
Forestry & Paper

Steel & Other Metals

GENERAL INDUSTRIALS
Aerospace & Defence

Electronic & Electrical Equipment
Engineering & Machinery

CYCLICAL CONSUMER GOODS
Automobiles & Parts
Household Goods & Textiles

NON-CYCLICAL CONSUMER GOODS
Beverages

Food Producers & Processors

Health

Personal Care & Household Products
Pharmaceuticals & Biotechnology

Tobacco

CYCLICAL SERVICES
General Retailers

Leisure, Entertainment & Hotels
Media & Photography

Support Services

Transport

NON-CYCLICAL SERVICES
Food & Drug Retailers
Telecommunication Services

Number of
constituents

2
8
14

54
10
42
1
1

49
10
17
22

11

2

58
6
14
14
3
18
3

216
46
38
39
65
28

21
9
12

FTSE Actuaries Share Indices, equity levels, etc., at 31 December 2002

Index
number

4669.77
5220.06
4994.14

1856.40
1918.43
1794.80
7440.40

655.97

1107.26
1180.52
1830.37
1436.36

3642.19
2471.14
1989.72

4833.19
3698.66
3350.40
2515.62
3415.21
7238.81
9457.27

222497
1573.58
2246.67
3110.21
2748.94
1717.52

1607.55
2575.82
2213.73

Year
earlier
(31.12.01)

5490.99
5663.40
5990.31

2349.81
2304.46
2243.66
8002.91
1733.20

1763.25
1848.88
3741.39
1978.22

4489.19
3146.30
2064.90

6069.32
4205.65
3370.57
3227.43
2827.87
10580.68
7846.62

3103.56
1949.59
2962.65
4623.65
4580.84
2043.16

2515.53
3229.47
3632.18

%
change
during
2002
—14.96
-7.83
—16.63

—21.00
—16.75
—20.01

-7.03
—62.15

—37.20
—36.15
—51.08
—27.39

—18.87
—21.46
-3.64

—20.37
—22.05

—0.60
—22.06
+20.77
-31.58
+20.53

—28.31
—-19.29
—-20.79
-32.73
-39.99
—15.94

-36.09
—-20.24
-39.05

Euro
index
number

5593.82
6253.00
5982.39

2223.75
2298.04
2149.95
8912.75

785.77

1326.37
1414.13
2192.57
1720.58

4362.91
2960.13
2383.45

5789.58
4430.55
4013.37
3013.41
4091.02
8671.23
11328.68

2665.25
1884.97
2691.24
3725.67
3292.90
2057.38

1925.65
3085.53
2651.78

Actual
dividend
yield %
3.46
3.39
348

4.31
4.36
4.42
6.05

5.14
5.30
439
5.27

5.40
5.33
5.75

3.04
3.87
2.86
1.81
2.16
2.76
435

323
3.83
4.16
2.12
3.02
391

1.88
3.23
1.55

Cover

1.51
2.79
1.19

1.92
1.35
272
1.72

1.22
1.27
0.51
1.48

1.06
1.10
0.89

1.86
1.39
231
2.53
231
1.89
1.76

1.55
1.94
1.87
0.25
2.08
1.34

1.68
2.16
1.43

Price
earnings
ratio
19.09
10.56
24.13

12.06

17.03
8.32
9.62
neg.

15.93
14.88
44.42
12.83

17.43
17.07
19.50

17.72
18.53
15.13
21.83
20.04
19.19
13.05

19.97
13.43
12.85
over 80
15.96
19.02

31.74
1431
45.40

XD

adj.

2002
162.84
184.39
174.04

71.54
76.40
78.74
450.00
7ero

56.89
62.67
80.63
75.84

198.23
132.83
114.44

145.58
140.30
95.30
45.54
73.91
200.33
399.87

73.23
59.14
102.66
68.49
79.99
64.49

30.15
82.70
34.24

2002
high
6324.22
6663.57
6940.85

2750.07
2492.01
2725.00
9409.17
2166.50

1986.75
2243.42
4062.68
2320.45

5612.13
4012.02
2297.96

6433.51
4973.57
3949.63
3434.90
3633.60
11163.86
1121215

3268.02
2129.44
3211.24
4950.40
4667.58
2340.28

2586.18
3440.51
3747.29

2002
low

4299.08
4084.75
4607.49

1777.64
1786.83
1712.56
6698.92

529.59

1098.49
1126.96
1696.64
134591

3587.57
2438.62
1857.97

4431.46
3594.81
3002.01
2284.60
2799.33
6527.89
7650.95

2100.20
1480.60
2205.79
2713.93
2583.79
1674.42

1309.61
2446.51
1691.69

Capitalisation
(£m) at
31.12.2002

185,524.25
38,180.08
147,344.17

33,497.45
10,494.59
21,685.61
466.76
850.47

2,471.52
11,834.92
3857.52
6,778.98

3,197.07
2,660.02
537.04

221,974.16
3433123
31,497.42

9,956.66
8,823.63

115,529.42

21,835.81

155,293.19
39,014.30
21,377.88
44,521.61
31,818.50
18,560.90

124,411.55
24,664.93
99,746.62

% of
All-
Share
Index

16.82
3.46
13.36

3.04
0.95
1.97
0.04
0.08

2.04
1.07
0.35
0.61

0.29
0.24
0.05

20.13
311
2.86
0.90
0.80

10.47
1.98

14.08
3.54
1.94
4.04
2.88
1.68

11.28
224
9.04

Total
return
index

2424.58
1923.17
265491

1281.45
1168.15
1152.49
4257.70

463.22

762.00
876.50
1160.66
1129.78

1648.15
1533.03
1112.23

2129.83
1687.78
1838.56
1738.93
1660.62
2818.87
3347.11

1359.48
1104.75
1447.98
1261.05
1959.18

883.42

944.85
1971.87
1138.93
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Table K (continued).

FTSE Actuaries Industry Sectors

UTILITIES
Electricity

Gas Distribution
Water

INFORMATION TECHNOLOGY
Information Technology Hardware
Software & Computer Services

NON FINANCIALS

FINANCIALS

Banks

Insurance

Life Assurance

Investment Companies

Real Estate

Speciality & Other Financials

ALL-SHARE

Number of
constituents

14
6
2
6

43
12
31

488

211
11
15
7
114
35
29

699

FTSE Actuaries Share Indices, equity levels, etc., at 31 December 2002

Index
number

3334.60
3180.87
3611.05
2704.53

268.62
216.79
340.22

1832.50

4347.16
7485.64
1035.47
3514.86
2799.72
1918.28
2903.14

1893.73

Year
earlier
(31.12.01)

3518.79
3317.85
4141.21
2656.68

809.20
1198.86
844.30

2434.17

5841.89
9613.26
1935.30
5972.48
3902.85
2012.33
4665.07

2523.88

change
during
2002

—5.23
—4.13
—12.80
+1.80

—66.80
—81.92
—59.70

—24.72

—25.59
—22.13
—46.50
—41.15
—29.88
—4.67
-37.77

—24.97

Euro
index
number

3994.45
3810.30
4325.61
3239.71

321.77
259.69
407.54

2195.12

5207.37
8966.90
1240.37
4210.38
3353.73
2297.87
3477.61

2268.46

Actual
dividend
yield %
4.86
4.88
1.96
7.12

1.65
1.08
1.78

3.20

4.48
4.67
3.55
6.30
251
3.10
337

Cover

0.93
0.67
332
0.96

2.65
1.52

1.32
1.63

0.05
0.96
1.35
221

1.45

Price
earnings
ratio
22.04
30.47
15.36
14.58

neg.
neg.
21.22

20.49

16.96
13.10
neg.
over 80
41.36
23.88
1343

19.38

XD
adj.
2002
160.44
170.02

91.90
161.09

5.12
6.49
5.70

58.94

198.31
357.74
46.26
219.41
72.17
58.05
99.97

67.82

2002
high
3882.13
3699.26
452737
2912.36

878.63
1309.76
920.33

2483.42

6172.47
10609.80
2020.89
6150.38
4025.77
2497.47
4960.39

2580.00

2002
low

3070.85
2950.54
3317.49
2444.04

201.15
153.27
257.69

1736.84

3992.10
6942.74

834.75
2825.43
2514.86
1851.68
2595.57

1782.57

Capitalisation

(£m) at
31.12.2002

44,860.49
28,386.30
7,348.23
9,125.96

8,515.17
1,521.98
6,993.19

799,744.86

303,162.08
206,953.17
5,846.71
31,138.06
25,322.90
18,058.09
15,843.16

1,102,906.93

% of
All-
Share
Index

4.07
2.57
0.67
0.83

0.77
0.14
0.63

7251

27.49
18.76
0.53
2.82
230
1.64
1.44

100.00

Total
return
index

1910.82
2266.50
2293.18
2155.52

277.90
225.57
350.70

1660.86

2306.34
3033.07
1013.79
1824.78
1107.31
1419.45
1960.10

1924.39

08¥%
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