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When a liquid fills the semi-infinite space between two concentric cylinders which
rotate at different steady speeds, how about the shape of the free surface on top of
the fluid? The different fluids will lead to a different shape. For the Newtonian fluid,
the meniscus descends due to the centrifugal forces. However, for the certain
non-Newtonian fluid, the meniscus climbs the internal cylinder. We want to explain
the above phenomenon by a rigorous mathematical analysis theory. In the present
paper, as the first step, we focus on the Newtonian fluid. This is a steady free
boundary problem. We aim to establish the well-posedness of this problem.
Furthermore, we prove the convergence of the formal perturbation series obtained by
Joseph and Fosdick in Arch. Ration. Mech. Anal. 49 (1973), 321-380.

Keywords: Free boundary problem; Newtonian fluid; Well-posedness; Asymptotic
expansion
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1. Introduction

We start from Joseph and Fosdick’s paper [11, 12], which studied a very interesting
physical phenomenon for the non-Newtonian fluid, climbing effect or Weissenberg
effect. When one considers a fluid in a vessel rotates as a rigid body, as mentioned
in [11, 12], §1, it is well known that the free surface of the fluid is shaped by a
balance of forces arising from centripetal accelerations, gravity and surface tension.
In the absence of relative internal motion, the configuration of such a surface is
independent of how the fluid responds to stresses, in particular the free surface of a
fluid without surface tension has a paraboloidal shape. However, when the fluid is
in internal motion, the situation is different, there will be a stress field which also
affects the shape of the free surface. Thus, the shape which a surface assumes in
the presence of relative internal motion is sensitive to the manner in which different
liquids respond. In [11, 12], the authors considered a most simple situation, that is
the shape of the free surface of a liquid filling the semi-infinite space between two
concentric cylinders which rotate at different steady speeds. Specifically, we consider
a cylindrical container is filled with liquid, and a cylindrical rod is immersed in a
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Figure 1. Newtonian.

container with its axis parallel to that of liquid. Next, the rod is rotated and kept at
a constant angular velocity. Now the response of the free surface of a liquid to the
rotation of the rod is dramatically different depending on the physical characteristic
of a liquid. It will reach an equilibrium configuration which for a Newtonian liquid,
like water, will move to the edges of the container, away from the rod, see figure 1,
which comes from figure 4(a) on page 194 of [5], while for certain non-Newtonian
liquids, like a concentrated polymer melt or solution, the equilibrium surface will
climb the rod, see figure 2, which comes from figure 4(b) on page 194 of [5]. This
effect is due to the normal stresses that the shear induces in the polymeric fluid: the
shear stretches and orients the polymers. The difference in the normal components
of the stress tensor that this anisotropy induces is such that the fluid is pulled
inwards and climbs the rod, see [4].

In [11, 12], Joseph and Fosdick developed a systematic construction in series
for the shape of the free surface for the Newtonian fluid and non-Newtonian fluid.
By analysing the main term of the perturbation series, one can explain the above
climbing effect. However, Joseph and Fosdick’s analysis is formal, we don’t know
if the formal perturbation series is convergent. This fact prompts us to seek a
rigorous mathematical theory to explain the climbing effect. It is noticing that
the non-Newtonian fluid model is relatively complicated, at the first stage, in the
present paper we focus on the Newtonian fluid, which was considered by Joseph and
Fosdick in [12], chapter I. By the domain perturbation method, they determined
the shape of the free surface and give a formal series expansion of the solution. We
aim to give a rigorous mathematical proof of convergence of the perturbation series
n [12], §4 (the difference is that we consider the case with the surface tension). To
this end, we first give a mathematical description of the problem.
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Figure 2. Non-Newtonian.

1.1. Formulation

We are concerned with a problem given by Joseph and Fosdick [12], §4. It is
stated as follows, see figure 3, which comes from figure 1 on page 326 of [12]:
an incompressible Newtonian fluid initially occupies the space between two fixed
concentric cylinders (a < r < b) and below the free surface. The inner and outer
cylinders are then made to rotate about their common axis with angular velocities
Q and AQ2. The free surface of the rotating fluid cannot retain its static shape and
its final steady shape z = h(r, 6;Q) is determined by a complex balance of central
forces, normal stresses, surface tension and gravity, where (r, 0, z) stands for polar
cylindrical coordinates. The problem is to seek a mathematical description of the
shape of the free surface and of the fluid mechanics which determine this shape.

From the above statement on the problem, we have that the problem should
satisfy the following system.

—VP +divS(v) =v - Vu, in Vq,

dive =0, in Vg,

v -N=N-S)-eg=N-S()-T=0, at X={(r,0,2): 2= h(r,0;Q)},
N (=(P = pa)I +S(u)) - N

oo
= —gh-l-% <\/ﬁ> , on X ={(r,0,z): z=h(r,0;Q)},

P (a; Q) = va, W (b; ) =,

v=aQeg on X, ={(a,0,z) : z < h(a,0;Q)},
v=AbQey on Xy = {(b,0,2) : 2 < h(b,0;Q)},
(1.1)
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Figure 3. The free surface between rotating cylinders.

where v is the velocity field of the fluid, P is the pressure, p, stands for the atmo-
spheric pressure, S(v) = Vv + (Vv) T is the symmetric gradient of v, o > 0 is the
coefficient of surface tension, N is the outward-pointing unit normal of 3, and
T is the associated unit tangent. v, and 7, are two constants, which determine
the wetting angles. Throughout the whole paper, for convenience, we assume that
Ya =" =0.

It will be assumed throughout that the problem is axisymmetric so that v and h
are independent of 6.

If we set

~~

v

—~

r,z) = v.(r, 2)e, +vo(r, 2)eg + v, (1, 2)es, (1.2)

where
e, = (cos@,sin6,0)", ey = (—sinf,cosh,0)", e.=(0,0,1)", (1.3)

then, we can write the above system as follows.

Or 1 'vg X 0
78’!‘P + arr + — + azz Y Upr = (Ura'r + vzaz)’vr - mn VQ’
' T '
Or 1 T .
(8’7‘7‘ + — + 0. — 7) v = (vrar + Uzaz)'UQ + Urte m V87
T 8 T T
-0, P+ <8w + TT + 8zz> vy = (VrOp + 0,02 )V, in Vg,
Orvr + o +0:vz =0 in VS%’
T
vy — h'vp = 8,v9 — h'Opvg = 20 (0,v, — Orvy) (1'4)
+ (1 = h'?)(0rvs + Dzvr) =0 on X0,

o rh/ !

—(P —pa) + 200, — W (Oyvz + Ozvp) = —gh + — <7) on 29,
r /1 /2

R'(a;2) =R (;Q) =0, B

v=afey on 20

a’

v=AbQey on XY,
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where
VO ={(r,2):a<r<b, z<h(r;Q)},
O={(r,2):z=h(r;
= {(r2) : 2= hr;Q)}, (1.5)
Y0 = {(a,2): z < h(a)},
¥ ={(b,2): z < h(b)}.

Furthermore, we set
V= (araaz)a A= 33 + 837 div = (87’762)(');

and

B — 287="Ur azvr + azv"“
U= (’UT7’UZ)T7 S(U) - (azvr + azvr 282'02 ) 7

then the system (1.4) can be rewritten as follows.

r

_ _ _ 1 v T 02 T
E-VT)—VP—&-A@—l—f&T)—(—Q,O) :—(9,0> in V3,
T T

B 1 _ : .
Avg—i—f&vg—v—g:f}-Vue—i—vve in V3,
r r
dvo+ 22 =0 in V9,
r
v-N=N-Vog=N-Sv)-T=0 on X0, (1.6)

N (~(P—pa) T +8() N = —gh+ 7 (h) on 0.

B (a;2) = h'(b;Q) =0,
v=aley on X9,
v=MAbQey on Eg.

where N is the outward-pointing unit normal of 29, T is the associated unit tangent.
We will solve the above equations as perturbations of a known static configuration

(QV;h(gl. Q =0, we know that (v=0,P = p,,h = 0) solve the system (1.4). Now,
we define
VS ={(r,2) :a<r<b, <0}, (1.7)
Yo ={(rz):a<r<bz=0} (1.8)
and the mapping
VO e (r,2) — (r,z + h(r, Q) == &(r,z) € V3, (1.9)

where h(r, z; Q) is an extension of h such that h(r,0; Q) = h(r), and set

1 —0.h(1+ 8z71)‘1> ’ (1.10)

A = (vr,zq)il)—r = (O (1 + 6zil)_1
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and

w=vod, p=Pod.

(1.11)

Then the above problem can be transformed to one on the fixed domain V§. In the

new coordinates, the system (1.6) becomes

_ _ 1 _ R _ 2
—VAp+AAw+7(VA@D)T—(w—2,O) — @ vAw—(w,o>
r r
1 = = r
AA’LUQ—I—*(VAUJ@)T 5 =w- -V w +ww0
r r
v a0+ - =0
r
w-N =N -Vwg =N SA(w) T=0

R'(a; Q) = h'(b; Q) =0,
w=-¢e9Na

w=eyg AN2b

Here, for appropriate f and X, we write

(Vaf)i = A0 f, divaX = A;;0; X, Aaf =divaVaf,

where
51 = 3r, 52 = az,
and
(u-Vqu); = ujAjr O,
and

_ —W 1 T
N = ( ) ) .
\/1 + h'2 \/1 + h'2

1.2. Formal asymptotic expansion

in V¢,
in 1Y,
in V¢,
on X9,

0
on X,

0
on X, o,

on 22’0.
(1.12)

(1.13)

(1.14)

(1.15)

(1.16)

In [12], based on the domain perturbation method, Joseph and Fosdick obtained

the formal perturbation series of problem (1.1).

Define
d"()
il _
() dQr lo=0’
where
d(") a(-)  do
=90 taa VO
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and
()it = %(n) la—o - (1.19)
Formally, we have
vod < 4 U[["n]] .
P;cp = ;E JZM Q" (1.20)
At zeroth order, i.e., Q = 0, note that v, = v, = 0, it is easy to get
WO Z B0 g, ol (1.21)

At first order problem, which is obtained by differentiating (1.1) with respect to 2,
ie.,

(v- Vo)1t = -V P 4 Aptth in VY,

divoitt =0 in V9, (1.22)
vl = aeq on %9,
vt = Abey on 9.
Noticing that
0=(v-Vo)lt =0, (1.23)
we have that
1} _ B 1y _
vt = Ar+ — | ey, PV = constant (1.24)
T
is the solution of (1.22), where
b2\ —a? a’b?(1 - \)
Now, we have
B
olth = o} = <Ar + > eg, PW = P} = constant. (1.26)
r
Next, it follows from the condition
o rh/ e
_ Pt 4§ (s, ) 4 gplt — _plil gt = <>
zz ( ) g g ’," m
!/
_ [(r(hm)') ] , (1.27)
,
that
ptl =0, PM=o. (1.28)
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At second order, we have

and

and

(v- Vo) = -2 (Ar + %)2 e, /r = —VPEH 4 Api2h

diveol2t =0
w12 =0

w2t =0

o2 = Siﬁ} =si?f=0atz=0,

in Vg,
in Vg,
on 39

0

0
on Xg.

/
_ P{Q} 4 Sz{g} _|_gh[2] = % [(r(hm)/) :| at z=0

The solution of the above problem is

B
o2 = (2 =, Pl = p{® = 422 1 4AB log% -5 0,

and A2 is determined by

with

—pl g = 2 {(r(hm)')’}
T

where C1 is fixed by

b
/ rhl2 = 0.

Hence, formally, we have

vo (B(r,z)) = vl Q+0(0%),
1
Po(®(r,2)) =pa+ §P[2] 0+ O(),

1
h(r) = 511[2] Q%+ 0(0%).

2

(1.29)

(1.30)

(1.31)

(1.32)

(1.33)

(1.34)

(1.35)

(1.36)

We want to give a rigorous proof of the above formal asymptotic expansion. To
this end, we set

u=w— Q.

Note that

n_ 1

AA_jve = r (vA_jUél])r = 0, and ./\7 : VA_jU

https://doi.org/10.1017/prm.2021.55 Published online by Cambridge University Press
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and
VPR =vpa, (1.38)

By
VPR = —2(ulM)2e, /r, (1.39)

and

_ pl2l 2 _ @ 2y’
P¥ + gh . [(r(h )) ] , (1.40)
we can get

_ 02 2 1 .- Up T
—Valp—pa — - ) +Aau+ ;(VAU)T - (72,0)
Uoy2 _ o, [Ho)2
r
(1]
_ 1. - - Q) .
Aqug + ;(VAua)r - % =1 Va(us+ vél]Q) + %%) in V,
divat+ - =0, in Vg,
T
./\_/'-?Aue:Q(N—./\_/'vaél] on X9,
- N=N-Sau)-T=0 on X9,
_ 02 o _
N ((p=pa= Gpe) T 8a) - ¥
02 o 02 o\ '
=g (h - h[2]> +—(r (h - hPJ) +R(0, 1) on X9,
2 r 2
u=0 on XY o,
u=20 on 22)0.
(1.41)
Finally, set M = J'V® = (JAT)™! with J = detA, and
Ur = M, + Migu,, U, = My, + Mau., Us= uy,
2 2 1.42
Q=q—pa—%PPL th—%hm, 2
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then the above system can be rewritten as follows.

—1 T
T4Q + Au(MIT) + (VAT — ((MU)T,O>

r r2

=M'U-VA(M'U) . in Vg,
= Upg -~ = U, (U, o)

A Ug + ;(VA)TUQ T,j =U-VA(Up+ M) + % in VY,

iVU—I—%:O’ invg,

U-N=0 on 8,

N : ?AUQ = U, on 28,

N -SAM~U)-T=0 on %9,

N QI +Sa(M~'V)) N = —gH

o 0?2 Y
+—rH' +R |0, <H+ 2h[2]> on %9,
r

U=0 on 22’0,
U=0 on 2270,
(1.43)

1.3. Main results

We will prove the following theorem.

THEOREM 1.1. Let 6y € (k + 6.,k + 1) withw = 3, where §,, = max{0,2 — 7 /w} €
[0,1). There exists a universal smallness parameter € > 0 such that if

Q< e, (1.44)

then there exists a unique solution (U,Q, H) € W§k+2(v8) X W(;‘;H(Vg) X W(;c:% to
(1.43), and

Uy v + 1@ 50 + IHIE 5 < C(k,ab,2,0) 92, (1.45)
5y Sp w

Sk

where the spaces WE are defined by (2.3), and C(k,a,b, \, o) is a constant depending
on k, a, b, \, 0. Hence, we have

||U||W(;c+2 < C(kya,b,\, o),

k

”QHW;’;I < C(k,a,b,/\,U)QS, (146)
IH| 3 < C(ka,b,0,0)0°

k+
W‘;k
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which implies that

vo (D(r, 2)) — vl Qyyr+2 < O(k,a,b,4,0)Q%,
k
|l —pa — Pl 92/2”{5/(;““ < C(k,a,b, A, U)ng (1.47)
k
|h(r) — K2 QQ/QHW’“% < C(k,a,b,\, o).
Ok
REMARK 1.2. Throughout the whole paper, for convenience, we assume that v, =

7 = 0, so the contact angle is 5. However, our method is still valid when the contact
angle is not 5.

REMARK 1.3. For our case, that is the contact angle is 5, by remark 2.1, following
the proof of § 3, it is possible to obtain the following result. There exists a universal
smallness parameter € > 0 such that if

Q < e (1.48)

then there exists a unique solution (U, Q, H) € W24 x Wha x W3=1/4:4 to (1.43),

and
U2 + QU1 + 1 H[Fa-1/0 < C Q2 (1.49)
where W¥+4 is the usual Sobolev spaces, C' is a generic constant. Hence, we have
1U[w2.a < CO?,
1Qllw1.a < CQ°, (1.50)

[H lws-1/a.0 < CQ,
which implies that
lvo (®(r,2)) — vl Q=0 < CN3,
lp = pa — PP Q% /2[lyrra < COQP, (1.51)
1h(r) = KT Q2 /2| ys-1/0.0 < CQ*.

1.4. Some results on the free boundary problem

The free boundary problem is a very important problem in fluid mechanics.
For the free boundary problem of the incompressible Navier-Stokes equations,
i.e., the viscous surface wave problem, the reader can refer to [1-3] or [6-8]
for the local/global well-posedness and large time behaviour of this problem.
When one neglects the viscosity, the problem is the famous water wave prob-
lem, the reader can refer to [17, 18] for local well-posedness, [19, 20] for global
well-posedness.

Our problem is a steady free boundary problem with contact points, i.e., we
consider the stationary Navier-Stokes system with free, but unmoving boundary
with contact points. Concerning this respect, Solonnikov [15] (see also [16]) proved
the unique solvability of several 2D free surface problems describing a viscous flow
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with contact angle fixed at m. Jin [10] considered the stationary free boundary flow
of a bounded 3D domain with angle 7/2 of viscous incompressible fluid. Socolowsky
[14] dealt with 2D coating problems with fixed contact angles.

1.5. Strategy of the proof

Compared with the original free boundary problem (1.1), we have reduced it
to the fixed domain problem (1.43). However, since H needs to be determined,
A, N and 7 are unknown, at the first step, we should fix these quantities. This
fact motivates us to apply successive approximations to solve the problem. We first
assume H is fixed, and study the following .A-Stokes system on the triple (U, Q, H)

_ ~ _ 1 _ _
—VAQ +AA(M™U) + ;(VA(M_lU))r
(M~'U), \' ,

- (702,0 = (GL,GYL) in V3,
_ 1, U .
A Uqg + ;(VA)TUQ — 729 = Gé m Vg,
EUJF%:O in Vg,

r

U-N=0 on X9,
N -V Ug = G? on 28,
N -Sp(M~0)-T =G3 on X9,
/\7~SA(M’1U)'./\7:—gH+%(H’+G4)/+G5 on X,
U=0 on X ,
U=0 on 22}0,

where M = J='V® = (JAT)~! with J = det A.

Next, we start to a triple (U, Q) H(©) to fix A, N, T and nonlinear terms
in (1.43), and get a triple (UM, QM HM) by solving the above linear system.
Repeating this procedure, we can construct a sequence (U(k), QWM H(k)). Finally,
by taking an appropriate limit procedure, we can obtain a triple (U, Q, H) to solve
the system (1.43). To obtain a limit, we must obtain higher-order elliptic estimates.
However, we know the domain is piecewise C? but only Lipschitz because of the
corners formed at the contact point. Hence, we can not use the usual elliptic regu-
larity theory. To overcome this difficulty, we will use the weighted elliptic regularity
theory to replace the standard elliptic regularity theory, which can avoid singularity
at the point of the contact points and have used by [9] to study the stability of
contact lines in fluids.

From the above analysis, we organize our paper as follows. In §2, we focus on
the A-Stokes system, and establish the weighted elliptic estimates. In § 3, we will
prove theorem 1.1.
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2. Estimates for the stokes problem

We first consider the following Stokes system in V.

= A4 Lo Ur ! 1 ~1\T 51,0
—-VQ+ AU + ;GTU — T—Z,O =(G;,G))" in)y,
< 1 U, _
AUg + —0,Ug — % = Gé in Vo,

r r
. T7 UT’ o . 0
_1VU_+ = 0 in Vg, (2.1)
U-N=0 on %
N . ng = G2 on 28
N-S(U)-T=G? on 9,
U=0 on X9,
U=0 on 22_’0.
-~

To this end, we introduce the spaces WE(VS), W5 2 (0VY), Wg“(]/g), which have
been defined by [9]. Let

M ={(a,0), (b,0)} (2.2)
for the pair of the corner points of V3. For 0 < § < 1 and k € N, let W} denote the

space of functions such that || f||3,. < oo, where
S5

”fHIz/VA’f = Z /\;0 diSt(l‘7M)26|aozf(x)‘2 dz. (23)

ol <k
The spaces Wf “2(9VQ) are defined as the trace spaces. We also define

WE={U e wWFO)): / U =0}, (2.4)
VO

[¢]

for k > 1. We will establish the estimates of the system in the space X¥ for 0 <
0 < 1. It is defined as follows:

(GG, G € WH(VE) > Wy (28) x w2 (). (25)
The weak solutions of (2.1) are defined as follows.

DEFINITION 2.1. Assume that (G, G? G?) € Xgo for some 0 < §p < 1. We say that
apair (U, q) € H*(VY) x H°(VY) such that div(U,,,U.)" + % =0,U - N = 0on %),

T

https://doi.org/10.1017/prm.2021.55 Published online by Cambridge University Press


https://doi.org/10.1017/prm.2021.55

1264 J. Yang

and

Urwr + Ue’wg

/ , [VU,« Cw, - VU - Twy + VU, - T, +
vy

r

—q (@ )"+ 2F)

:/ rGl-er/ rG2w9+/ rG3(w - T) (2.6)
Vo DB D

forallw € {w e H' (V) :w- N =0o0nX, andw =0, on X, and 5y} is a weak
solution to (2.1). Here, H L(V0) stands for the usual Sobolev space, and we denote
HO(VS) = L2(VY), and HO(V) = {U € HO(VY) : J,,, U =0},

Using the Riesz representation theorem, by a similar argument to theorem 5.4 of
[9], we can obtain the following existence theorem of weak solutions.

THEOREM 2.2. Let (G',G%,G?) € X(?O for some 0 < 69 < 1. Then there exists a
unique pair (U, Q) € H* (V) x I;TO(VS) that is a weak solution to (2.1). Moreover,

2 2 192 212 32
Uz + Q0 < Ca,b) <|G e +IIG ||W§0 + & ||W5%> - (27)

Now, we focus on the k-order regularity of the system (2.1). We have the following
result.

THEOREM 2.3. Let w € (0,7) be the angle formed by XY at the corners of V{,
b, =max{0,2 —w/w} € [0,1), and & € (k+ 6.,k +1). Let (G',G*,G?) e X},
and (U, q) be the weak solution to (2.1). Then U € Wf:z(Vg), Qe Wé“:l(]}g), and

2 2 12 212 3112
V102 + QU < Clk,a,b) (na g, +1G21E 0y 116 |W::;) - @8

Proof. First, we set

K,={zeR*:R>0,0¢€ (-71/2,—71/2+w)}, (2.9)

and
I'_={zcR*:R>0, ©=—n/2}, (2.10)

and
I, ={zeR?*:R>0, O =—-71/2+uw}, (2.11)
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where (R, ©) are standard coordinates in R?. Now, we consider the following two

problems:
_ 1 T
~VQ+AU + 0,0 - (TQ,o) = (GL,GY)T, in K.,
Wo+ o, in K,,,
r
U-N=0, on Iy (2.12)
N-S(U)-T =G?, on Iy,
U =0, on'_,
and
- 1 U
Aug+-0,Up — 2 =G}, inK,,
o r
N -VUy = G3, on Yy, (2.13)
U =0, on X_.

From theorem 5.2 of [9] or theorem 9.4.9 in [13] for the problem (2.12), and theorem
6.5.4 in [13] for the problem (2.13), we have

101 s+ 10y < OO (167 +1GRI2 o +IG7IE )
Sp k W5k W5k

(2.14)

Now, by means of the above estimates, we follow the arguments in [9] to obtain
the estimates near the corners by constructing a diffeomorphism to transform the
problem in VY to K,,, and get the estimates away from the corners by using the
standard elliptic estimates. Finally, we can get the conclusion by collecting the
estimates near the corners and away from the corners. U
Next, we let H € T/Vk—|r2 be given function with d; € (0,1), which in turn
determlnes A, N and ’T and start to study the following A-Stokes system

_ _ _ 1 — _

~VaQ+Au(M7IU) + —(Va(MT)),
MU), O\

(R 0) =@ w1,
_ 1, U, .
AU + ~(Va)Us — —3 = G} in V3,
— U .
ivU—l—T:O in V§, (2.15)
U_]Y =0 on X9,
N -V 14Uy = G2 0n§]8,
N -SA(MT) - T = 63 on 3,
N -SAM~T)-N = —gH + % (H'+GY) + G5 on 0,
U=0 on 22’07
U=0 on 22’0.
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The system (2.15) can be rewritten as follows.

_ 1 N .
—VQ+AU + —(VU), - (Z,o) =(GLGHT in)yY,
AU9+%8TU9 - % =G} in Vg,
divU + U _ 0 in V9,
T
U-N=0 on 50, (2.16)
N -VUy = G? on 28,
N-SU)-T=0G? on %9,
U=0 on 22’0,
U=0 on 22’0,
with
N -SAM~T)-N = —gH+%(H’+G4)/+G5 on 0, (2.17)
where
(G}, G (Uq)
= (GG + Vg =AM = DU) = A (M10)
1, _ 1 ~
+ (VM 0))y +-(V((M - D0)),, (2.18)
and
~ _ 1 -
Go(U,q) = Gy — Ay _1Ug + - (Va1Uo)r, (2.19)
and
éQ(U,q)=G2+—(./\7—N)-vAUe—N-vA_ng, (2.20)
and
G}U,q) =G>+ —~(N—-N)-Sy(M~*U)-T-N-S,_;(M~*U)-T
+N-SM'U) (T -T)-N-S(M~'-DU)-T (2.21)
Set
G(U,Q) = (G'(U,q),G*(U,Q),G*(U,q)), (2.22)

we can get that

IGU.Q)llxx <IG"G*Ellxy +P <||1_{||Wk+g> (Tl zs2 + 1 Ql+),
Ok
(2.23)

https://doi.org/10.1017/prm.2021.55 Published online by Cambridge University Press


https://doi.org/10.1017/prm.2021.55

Well-posedness of the free surface problem on a Newtonian fluid 1267

and

|G(UL, @1) — C(U2, Q) .

<||H|| ) (101 = Vol +1Q1 = Qallgn)s  (224)

5k

where P(-) is a polynomial with non-negative coefficients such that P(0) = 0.

According to these two estimates, if | H||* , , 5 is small enough, then by contraction
w2

mapping principle and theorem 2.3, we can get that the system (2.16) is solvable,

and

U115, poz IIQHWM < C(k,a,b) (IIGlllwk + ||G2||2 s +IG% k+1> - (229)

5k

Having obtained (U, H), by (2.17), we have

IIHIIiVHg < O(k,a,b) (UII w2 +[I(GY) II;/ at IIGE’IIiVHl) - (2.26)

Sk Sk Sk
Collecting (2.25) and (2.26), we have
THEOREM 2.4. Set 0, = max{0,2 —w/w} € [0,1), and oy € (k+d,,k+1). Let
(GY,G?,G3,G*,GP) e X5 If ||H||2 3 is small enough, then problem (2.15) is

5k
solvable. Moreover, we have

U115, peat Q% st HHII2 ot s
5k

< C(k,a,b)<|GII§V;k HIGIE g HIGPIE sy

Sk 6k
UG oy + G2, ) (2.27)
et 1

REMARK 2.5. Tt follows from the argument of theorem 3.1 in [10], it is possible to
obtain the following result:

Set w=m/2. Let ¢ >3 and (G!,G%,G3,G4,G%) € L4 x W /4 x Wi/aa x
W=1/a4 5 W1=1/04 where W* is the usual Sobolev spaces. If [H 25 -1/0.q 18
small enough, then problem (2.15) is solvable. Moreover, we have

U320 + QU0 + 1 H 101 /0.0
C (”Gl”%q + ||G2||\2/Vl*1/q~q + ||G3||I2/V171/q,q

+ G 111700 + 1G°51-1/a) (2.28)

where C' is a generic constant.
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3. Proof of theorem 1.1

In this section, we focus on the proof of theorem 1.1. We solve the system (1.43)
by successive approximations.

Let (U, QO HO)T =(0,p,,0)" and define (UU!HD, QUL HIHI)T a5 the
solution to the following system.

_ _ _ 1 _
—V 40 QWY + A i (MW)Y=LT U+ 4 Z(V 4o (MD)=LT DY),
T
MO)=1a+1)y T - B )
— <(( )r2 ) 70) — (M(l))—lU(l) .VAU)((M(Z))—lUl)
D7 (1]
U Uy + 2v') a8
T
(1+1)
l 1 1 U
AAWU( 4 ;(VA(U)%UO( - (’7”72
o O 4 g
=00 T @0 +ofly 4 T ) .
p D
divO*Y + ——— =0, in Vg,
T
Ui+ . NO =, on %9,
NO - vm”Ue()lH) =Q(N -N")- VUE] on %9,
NO 8 g (MO)=1g+D) 70+ = o on X,
NO QWD 4§ o (MO)Ly Dy . O
o 02 !
= —gH D+ 7 (Y RO,(HO + 1)) on 53,
r
U(l+1) -0 on 22,0’
Uit =0 on 2270.
(3.1)
Here
-
_ h(l) 1
N0 = (=L ) : (3.2)
V1+ (r0)27 /1 + (hO)
and
1 —0,h0(1+ 0,h0)~1
A= g (14 0.h1)~1 : (3.3)
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and M® = (JOAD)Y =1 with JO = det AD | where

QQ
r) = HO 4 ?hm. (3.4)

By theorem 2.4 and the following embedding theorem (see [9]),

2

we have

10D s +1QW e + IHD g < Calk,a,b,0,000%  (36)

Sk

Choose 0 < © < 1 be sufficiently small Cy(k, a,b,0,\)Q < 1. Then

||U(1)HW§+2 + HQ(l)Hﬁ/;“ + HH(l)H ket 5 < Q2. (37)
k k Wék

Let Q be sufficiently small such that ||[(MM) 7| =~ < 1, and HH(DHWH% is small
Ok

enough, then by theorem 2.4 and (3.5) again, we can get that

||U(2)||W§I:’2 + “Q(z)HVi/;;l + ”H(2)”Wk+%

Ok

< Co(k,a,b,0) (I(MD) 10D 9 0 (D) 1T D)
= U O + 219 g,

+ T - VaUg" + o)+ OO O + o) e

HIQN = M) - ol + IR, <h<1>>’>>’||WH;)
Sk

< Clkva,b,0) <||U<1>||3V;;2 OV O lhgen + THOT g + Q)
< 40y (k,a,b, )3, (3.8)
Choose 2 be sufficiently small such that
4Cy(k,a,b,0)Q < 1, (3.9
then

TP iz + 1QP yrrs + I HP pg < Q2. (3.10)
Sy 8y W(;)C
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Hence we have

@ @, @)
T ez + 1QP llyas + I1H IIW;-:@

< Ca(k,a,b,0) (lU(Q)HiV;;? + QU@ v + HH(Q)”iV:;g + Q3>
< 4Cy(k,a,b,0)Q3. (3.11)

Repeating the above procedure, we can obtain for any k € N,

) ) D . Q)
10 g + 100, +IHON g

1-1) 2 (1-1) 1-1) 3 3
< Cg(k,mb, U) (HU( )HW‘;;H + QHU ”W;}:r? + ”H( HW::% +Q )
<A4Cs(k,a,b,0)03. (3.12)
Next, we consider the system (3.1)(41)~(3.1)(), i.e.,

~Vao QU = QW) + A4 (MO)H U — U 1))

1, _ _
+ = (Va0 (MO)=H O D — T 0)),
;

-+ _ o\ T

- ( o ,o> = (G",.69)T in VY,
- 1 U(l+1) B U(z) .
AU - Uy + ~(Vao (U = u), - = Gy i,
o - (+1) ()
div(U —UW) + f =0 in 1Y,
@) — g0y NO =, on X9,
N vAu)(UélH) - Uél)) =G? on X9,
NO S o (MOYy-L (Ut —uW)) . TO = G3 on X9,

NO QUMD — QUNT +S 4oy (MW)=H(U+D — ™)) . N1

— _g(HU+D) — g ; (r(HED — HOY 4 G1) 4 G5 on %8,

(H(Hl) _ H(l))’(a;Q) =0, (H(l“) _ H(l))/(b;g) =0,

g+ _ g — o on XY o,

U+ g = on X o,
(3.13)
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where

Uy’ (U + 205'2)?)
T

(G, GD) = (MD)TTWV -V 40 (MD) 1T —
_ (M(l—l))—lU'(l—l) . vA(zfl)((M(l_l))_lUl_l)
U ey

r

+ Va0 40-0(QY) = Ay qa-v (M=) "HTW))
— A qamn (MO — pE=Dy=1 GOy

1 _ _ _ _
- ;(VA(”fA(l*l)((M(l N=HoMy))
1 - o
- ;(VA(Z*U((M(I) — M=)~ oWy)), (3.14)
and
o o0 4 o
Gy =00 T4 +ofle) + s 7~+ % <)
) ) @=1) -1 g
_gu-n. VA(UO(IA) n v([,l]Q) U (U, + v, Q)
T
_ 1 -
— A qa-nUP + ;(VM_A(H)),«UG(”, (3.15)
and
G? = ./\_[(l_l) . ?A(zq)Ue(l) - /\_/(l) . ?A(z)Ue(l), (3.16)
and

G =N .Sy (MENgDy . TO - NO LS o (MHTTD) . TO,

(3.17)
and
G* =R(0, (h")) —R(0, (K1Y, (3.18)
and
G5 = NED QO + 8 4uny (M)~ ®y . 1)
— NG (QOT +S 400 (MDY~ ®y. NO, (3.19)
By theorem 2.4 and the embedding result (3.5), it follows from (3.12) that
jon — U(”I\W;;jz +]lQUHY — Q(l)IIVV;:l + [ HHD — H(l)”w;“:%
< Coa,b,2,0) (I Iy + 10O g, + 10D e+ IHOD g

https://doi.org/10.1017/prm.2021.55 Published online by Cambridge University Press


https://doi.org/10.1017/prm.2021.55

1272 J. Yang

+ ||H(l)HWk+% + HH(lil)HWHg + ||Q(l)||ﬁ/§k+1 + Q)

X (lIU“) - U(l—1)||W§:2 +]1QY — Q(l_l)llwgc;l +|HY - H(l‘l)llwk+g>
Sk

< 3Co(a,b, A, )0 (U~ UV yere + QY = QU s

(1) _ pr(-1)
+|HY — H ||W;:g>.

Let 3Co(a, by A\, Ya, Y, o) < %, then

oD — U(l)||w§+2 +lQHY — Q(l)”‘w“ +[|[HED H(l)||Wk+g
k k Sp

(3.20)

1
il O _ yt-1 , O _ol=Dy ... 0 _ gl=1 s
< 9 <|U U ||W§k+ +Q Q HW(;“; +[|H H W;k+2> .

(3.21)

Now, it follows from (3.12) and (3.21) that (U®, QW H®) is a cauchy sequence
5
in Wit? x Wé‘:rl X Wf;r?. Hence, there exists a subsequence (U(m) QUm) F(m)),

5
and (U,Q,H) € W(i“ X ngjl X Wf:z such that as m — oo,

(U, QU Hm)y (U, Q, H), in WEP2 x Wi x W3,

Now, let m — oo for equations (3.1);, , we have (U, Q, H) satisfy

-1 T

~VaQ+ A0 + 20, - (B 0)
Meoy2 _ [0 2

— M-V (M) — (Up +vp )° — (v )

r

U, o
V=T -Va(Up +wl) +

r

N -SAM~U)-T =0

QI +8SA(M~\U))-N = —gH + % (rH' +R(0, 1))
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(3.22)

in Vg,
in V§,
in V§,
on %9,
on X9,
on %,
on %9,
on %0

on 22,0»
(3.23)
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and

T llyysre + 1 QUi + 1H|arg < 4Ca(k, a,b,0)Q%
k k W,

Thus, we have completed the proof of theorem 1.1.

(3.24)

Finally, we turn to the uniqueness. Assume that (U!,Q', H') and (U2, Q?, H?)

are the solution of the system (1.43), that is,

Ul
divU' + —— =0
r
U'-N'=0
Nt '@Aerl =0
NS (MY~ tuly . T =0

Ul=o0

Ul=0
and

Q7+ B () 0 4 2T () 10), - (4

(U2)g +vl)2 — (o102

= (M) 71029 (M) 10?) - :

Uy, =
A2UZ + = (V(A2) U27T— U2V 42(UZ +wl)) +

2
d1VU2+U7' =0
r
U?.-N2=0
Nz-?Ang:O

N2.8 2(M?)~1U?) . T2 =0

U?=0

U?=0
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V@ B8 + 2@ oy, - (D o)
= (M1)7101 . ?_Al((Ml)flﬁl) _ ((Ul)e +’U([91]Q)2 - (7)él]Q)2
[1]
ApUj + 1( V(A Uy - %;:U (U + )+w

NT(QUT 48,0 (MY 71U - N1 = —gH! + 7 (r(H') + R(0, (1))’

r2

M2)~1y2), T
L0 o)

[”Q)

UZ(U} + v,

N2 (@31 48,42 ((M?)71U2) - N2 = —gH? + Z (r(H2) +R(0, (h2)'))’

in Vg,
in Vg,
in Vg,
on 28,
on 28,
on 28,
on 28,

0
on Ea,O’

0
on Eb,ov

(3.25)

in Vg,
in Vg,
in Vg,
on 28,
on 28,
on 28,
on 28,
0
on ano,

on Zb 0>

(3.26)
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Consider the system (3.26)—(3.25), we have

Ve (Q° - Q") + A ((M?)~1(U? Ul))
1 _
(Ve (M) (0 ( ) _(@LEHT mW,
1= U Ul )
A.AZ(U92 - Uel) + ;(V.A2 (Ug - Ue))r - Te Gé n Vg,
2 1
mﬁtﬁmw:o n VY,
(U2 U) NZ—O onEg,
N? -V 2 (Uj - Ug) = G? on X9,
NZ.S(M?) "YW U? -UY)) - T?=G3 on X9,
NZ-((Q* = QI + S ((M?)~1(U? - UY)) - N?
= —g(H? —H") + 2 (r(H> — H'Y + G*) + &° on X,
T
(H? — HY)Y (a;9) =0, (H?— H') (b;2) =0
Uz-Ut=0 onEgo,
U?-U'=0 on 2270,
(3.27)
where
20772 (1] y2
(GL,G1) = (M2)-10? . ¥ o (M) 1072) — L2U0 +r2’09 0%
1/771 (1]
— (MY (MY + M
+ Vo a1 (QY) — A2 (M? = MY)HT?))
< s 1 o
— Ao g2 (MHHTUY)) - ;(V.AQ((MQ - MY)~HT?)),
1, - _
- ;(VALAl((Ml)_l(Ul))m (3.28)
and

1
Gy =0V AUF + [”Q)+—U3(U92+”‘[9]Q)

T
o LU} + o0
— UL V(U +0)0) — U (U v ) :” )
_ 1 -
— Ao (Ug) + ;(VALAl(Uel))ra (3.29)
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and
G? =N'"- VuU) —N?-V 42U}, (3.30)

and
G =N"-Su(MYHY U - T = N? .S ((M?)"'UY) - T2, (3.31)

and
G* = R(0, (h*)") — R(0, (h")"), (3.32)

and

GS :N2 . (Qlj+SA2(M2)—1U1) .N2
N QT +S (MY U - N (3.33)

Similar to the arguments of (3.20) and (3.21), by theorem 2.4 and the embedding
result (3.5), assume that € is sufficiently small, then we can obtain that

102 = U ygsen + Q% = @V lyses + |H? — H'| o
k k W,
1

2 1 2 1 2 1
S\ I07 = Ulllwpse +1Q7 = @l + [ H” — H ||W;:g » (334)

which implies [|U? — U1||W§+2 +1Q* - Q!
k
(U Q' HY) = (U, Q% H?).

V"V(;c:l + ||I{2 - HlHW;]:% = O, that iS,
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